INTER-BANK MONEY MARKET REPORT Thursday, October 12, 2023

J (TRAT LENDING RATE %
1 : 1900 | 11.70 | 04771 .
2 | 400 1180 0.1013
B 3 [ 2000 11.85 0.5086 |
4 1038 11.85 0.2640
5 2224 11.85 | 05656 B
6 | 300 11.90 | 0.0766
7 . 300 11.90 0.0766
8 400 [ 1190 | 0.1022
9 1000 [ 11.95 ' 0.2565
10 500 [ 11.95 0.1282
" 2600 ' 11.85 I _ 0.6668
12 100 , 11.95 _ 0.0256
13 100 4‘ 11.95 . 0.0256
14 889 N 11.95 : 0.2280
15 1000 [ 11.96 . 0.2567
16 200 12,00 . 0.0515
17 - 270 i 12.00 I 0.0695
18 2100 | 12.00 0.5408
19 B 300 12.00 [ 00773
20 i 100 | 12.00 | 0.0258
21 ; 1000 | 12.00 | 0.2575
22 50 o f 12.00 | 0.0129 |
23 250 ] 12.00 i 0.0644 _
24 100 | 12.00 | 0.0258
25 50 | 12.00 1 ~ 0.0129 ‘
26 200 12.00 | 0.0515
27 | 100 12.00 0.0258
28 1482 f 12,00 L oss17
29 | B 3706 ; 12.00 ' 0.9545
30 1220 . 12.00 03142 .
a1 . 1000 12,00 | ozsts |
32 ' 2000 _ 1210 0.5194
33 | 800 | 1210 | 0.2078
34 | 400 - ] 12.10 . 0.1039
35 500 12.25 | 0.1315
36 100 I 12.25 0.0263
37 a 2000 N 12.25 0.5258
38 250 _ 12.25 | 0.0657 |
. 39 150 | 12.25 | 0.0394 |
, 40 3000 . 12.25 | 0.7887
i 41 . 500 | 12.25 0.1315
! 42 500 _ 12.30 0.1320
| 43 150 f 12.50 | 0.0402
f 44 400 : 12.50 | 0.1073
45 200 B 12.56 i 0.0539
46 200 | 12.60 0.0541 |
47 [ 75 | 12,60 0.0203 ]
48 1000 ; 12.65 0.27115 B
49 1000 | 12.65 | - o0ans |
50 1000 ' 12.65 ' 0.2715 .
51 400 | 12.65 0.1086 ’
52 | 100 - 12.70 0.0273 !
53 | 150 12.75 0.0410 |
54 | 800 — 1275 0.2189
55 ! 1000 j 1275 [ 0.2736
56 300 12.75 0.0821 |
57 [ 150 1275 [ 00410 |
58 1000 12.75 ; 0.2736 ]
59 ' 140 | 12.95 0.0389
60 150 | 13.00 0.0419
‘ 61 ' 50 13.00 ' 0.0140
ez ' 100 13.00 0.0279
63 350 13.00 0.0977
' 64 50 1300 00140 ]
65 150 _ 13.25 0.0427
66 500 i 13.50 | 0.1449
67 100 13.50 | 0.0290
46,594.00 | TODAYS AVERAGE | 12.1622 |

HORIZONTAL REPO TRANSACTIONS
SETTLEMENT | RATE | TENOR

0.00] o.oo‘ 0



DAILY CBK LENDING

PRINCIPAL LOAN(Kshs M) | DAYS TO MATURITY [ INTEREST RATE INTEREST
CHARGED(Kshs)
0 0 ' 14.50 _ 00
TOTAL | .00

GOVERNMENT SECURITIES REDISCOUNTED

YPE DAYS TO MATURITY | AMOUNT(Ksh M)
BOND 8216 ; 0.10
TOTAL '| 0.10

Propared By Q% Checked By ..« 2 =

¥

SOURCE: BANKING SERVICES DIVISION, EENTRAL BANK OF KENYA



